HMNARUIN



MANUIN 1 N1 uaad MacKinnon Critical Values for Unit Root test

Lag0
Critical Value (%) WithC&T With C & Without T WithoutC & T
1% -2.5735 -3.4572 -3.9968
5% -1.9408 -2.8728 -3.4285
10% -1.6163 -2.5727 -3.1373
Lagl
Critical Value (%) WithC&T With C & Without T Without C&T
1% -2.5735 -3.4573 -3.9968
5% -1.9408 2.8728 -3.4285
10% -1.6163 -2.5727 -3.1374
Lag2
Critical Value (%) WithC& T With C & Without T Without C & T
1% -2.5736 -3.4574 -3.9970
5% -1.9408 -2.8729 -3.4286
10% -1.6163 -2.5728 -3.1374
Lag3
Critical Value (%) WithC&T With C & Without T Withowt C& T
1% -2.5426 -3.4575 -3.9972
5% -1.9409 -2.8729 -3.4286
10% -1.6163 -2.5728 -3.1375
Lag4
Critical Value (%) WithC&T With C & Without T Without C& T
1% -2.5736 -3.4576 -3.9973
5% -1.9409 -2.8730 -3.4287
10% -1.6163 -2.5728 -3.1375

31 ; MacKinnon, . G. (1991)
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